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Nomura Asset Acceptance Corporation,
Alternative Loan Trust, Series 2005-AR2

Issuer

Nomura Asset Acceptance Corporation

Depositor

GMAC Mortgage Corporation
Servicer
The collateral information contained herein reflects the anticipated Agril 1, 2004 scheduled balances and is indicative only.
It is anticipated that the aggregale martgage loan principal balance as of the closing date will be ditferent than shown below.

GROUP iV INVESTOR PROPERTY

BALANCE

621 - 840 4,002,460.36)
641 - 660 5,996,765.25] 8.30
661 - 680 10,188,737.29 14.10)
681 - 700 11,678,510.71 16.02]
701 - 720 12,831,375.76 17.76!
721-740 9,449,709.87 13.08]
741 - 760 8,485,737.85) 11.74
761 -780 6,427 614.68 8.89
2,357 206.70

ROUP OR PROPER
<= 50.00 267,398.04 Q.37 6.744 41.00
50.01 - 55.00 398,000.00 0.55] 6.854 42,69
55.01 - 60.00 1,097 488.22 1.52 6.740 36.16]
60.01 - 65.00 365471.70 0.51 6.762 23.88
65.01-70.00 9,596,025.77 13.28) 6.205 36.23
70.01-75.00 1,603,793.52 222 6.805 28,56
7501 - 80.00 56,307,582.26) 77.92 7.204 35.21%
80.01-85.00 552,101.00 0.76| 7.052 0.00
85.01 - 90.00 1,152 572.56 1.59) 7.060 10.91
90.01 - 95.00 921,925.41 1.28 7.195 34.94

YT - h
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Nomura Asset Acceptance Corporation,
Alternative Loan Trust, Series 2005-AR2

Issuer

Nomura Asset Acceptance Corporation

Depositor

Servicer

GMAC Mortgage Corporation

The collateral information contained herein reflects the anticipated April 1, 2004 scheduled balances and is indicative only.
1t is anticipated that the aggregate mortgage loan principal balance as of the closing date will be differant than shown below.

O
581 - 600

441,000.00 0.41 5.850 39.00
601 - 620 836,000,00 0.78] 5.897| 47.68|
621 - 640 9,574,145.00 8.89) 6.820] 41,52
641 - 660 13,462,170.00 12.50 6.903 40.11
661 - 680 21,630,219.61 20.09 6.918] 39.72
681 - 700 15,542,375.00 14.44 6.673| 38.33
701-720 16,473,579.97 15.30 6.798] 38.62
721-740 12,613,784.34 11.72 6.837| 38.91
741-760 6,894,840.00 6.40 .958] 35.54
761-780 6,797,970.00 6.31 6.580] 39.43
781 - 800 3,035,950.00, 2.82 6.846] 35.34
Greater than or equal to 801 369,000.00] 0,34 7.250 0.00

GROUP {Il IO LOANS

BALANCE

‘%o BALANCE

Less than or equal to 50.00 2,191,000.00] 2.03 . 41.30
50,01 - 55.00 530,000.00 0.49 7.750, 49.20]
55.01 - 60.00 212,000.00 0.20 5.375, 0.00]
60.01 - 65.00 3,693,749.00 3.43 6.548) 41.60)
65.01 - 70.00 15,455,229.97] 14.35] 6.319] 40.50
70.01-75.00 4,261,870.00 3.96 6.922] 34.59
75.01 - 80.00 71,717,847.95 66.61 6.915] 38.83]
80.01 - 85.00 501,500.00 047 6.641 34.00]
85.01-50.00 4,360,364.00 4.05 7.192] 30.84
90.01-95.00 4,969,805.00, 1.83 6.761 45.12]
95.01 - 100.00 2,777,668.00 2.58 7.015 46,24/

N1 Y YT S
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FICO

GROUP |il NON FULL DOCUMENTATION

BALANCE

Y% BALANCE

521 - 540 3
581 - 600 441,000.00/ 0.34 5.850) 39.00
621- 640 13,736,002 .56] 10.50] 6.860 41.06
641 - 650 14,079,660.18 10.76] 7.026] 39.85|
661 - 680 23,977,790.43) 18.33; 6.885 38.76
681 - 700 19,189,680.54 14.67 932 35.92
704 - 720 22,173,752.37 16.95] 831 38.62
724 - 740 13.355,523.65 10.21 .891 35.19,
741 -760 8773,612.41 6.71 .933 3547
761 -780 10,244,565.77| 7.83 654 36.00,
781 - 800 3,240,592.31 2,48 .700 40.73
Greater than or equal to 801 900,553.06 0.69 7.029 0.00
ROUP O DO
BALA BALA A D
Less than or equal lo 50.00 1,011,000.00 0.77 6.464) 0.00]
50.01-55.00 530,000.00 0.41 7.750) 49.20)
55.01 - 60.00 691,555.42 0.53 6.068 0.00]
60.01 - 65.00 3,120,599.00 2.39 6.580 40.851
65.01 - 70.00 21,724,335.91 16.61 6.330 40.78]
70.01 - 75.00 5.717,866.65 4.37 6.974 386.05]
75.01 - 80.00 87.050,048.73 66.54 7.008] 37.17
80.01 - 85.00 1,180,780.07 0.80 6.678 42.55
85.01-90.00 5,724,675.08] 4.38 7.181 31.03
90.01 - 85.00 1,338,450.27] 1.02] 7.262 44.58|
95.01 - 100.00 2,739,612.15] 2.09 7.105 47.00
GROUP tV 10 LOANS
FICO BALANCE % BALANCE WAC omn
Nat Available 337,520.00 0.25 6.822 38.31
501 - 520 461,000.00] 0.34 8.596 0.00
561 - 580 288,000.00] 0.21 6.875 37.39
581 - 600 679,200.00 0.49 6.663 36.77|
601 - 620 1,629,350.00 1.18] 6.361 43.44
621 - 640 15,446,050.00 11.23] 6.936 42.83]
641 - 660 15,241,639.00 11.08| 6.780 38.31
661 - 680 22,053,963.00 16.03; 6.845 37.24
681 - 700 23,890,286.08, 17.37 6.890 38.11
701-720 19,553,690.02 14.22 6.824 36.49
721-740 12,348,624.00 8.98 6.732 37.46
741 - 760 14,385,641.38 10.46) 6.682 37.64
761-780 7.186,435.00 5.22 6.655 37.07
781 - 800 3,327,391.30 2.42 6.584 35.78
Greater than or equal to 801
= e

BTy

711,400.00

BALANCE

"% BALANCE

Less than or equal to 50.00 571,000.00 0.42] 38.50
50.01 - §5.00 498,000.00] 0.36] 6.808] 42.69]
55,01 - 60.00 1,364,000.00 0.99] 7.189] 36.22
60.01 - 65.00 254,000.00 0.18] 6.328 29.70
65.01 - 70.00 10,256,244.08 7.46] 6.240 39.30
70.01 - 75.00 2,189,025.00 1.59 6.648 35.52
75.01-80.00 109,008,911.32 79.26 6.836) 38.11
80.01 - 85.00 847,451.00 0.62, 6.985) 33.00
85.01 - 90.00 5,052,367.00 3.67 6.874) 25.94
90.01 - 95.00 3,365,061.38 2.45 7.314 36.38]
95.01 - 160.00 4,134,130,00 3.01 7.061 38.75

[t by E 3 i .05)




LAt 2 £ 3

ROUP 0 DO
0 A A

Not Available 337.520.00 0.21 6.822 38.31
501 -520 461,000.00 0.28 8.596 0.00
521 - 540 270,000.00 0.17! 8.240 48.00]
541 - 560 520,000,00 0.32 8.164 46.97|
561 - 580 288,000.00 0.18] 6.875| 37.39]
581 - 800 543,400.00 0.33) 6.949 36.95}
601 - 620 1,890,150.00 1.16 6.450] 42.82)
621 - 840 19,241,387.71 11.82 6.958] 40.08,
641 - 660 20,257 476.96 12.44 6.777| 37.37]
661 - BB0 27,240,698.09 16.73] 6.858 36.69
681 - 700 28,504,380.05 17.51 6?(@1 37.38;
701-720 20,475,774.76 12.58 6.795 36.85]
721740 16,753,014.88 10.29] 6.689] 35.58|
741 - 760 14,633,605.05 8.99) 6.820) 35.35)
761 - 780 7,749,842.64 4.76) 6.675] 34.92
781 - 800 3,016,586.64 1.85 6.467| 33.54
Grealer than or equal to 801 j

Less than of equal to 50.00 1,269,338.78 0.78) 6.867 42.00]
50.01 - 55.00 878,000.00 0,54 6.621] 42.69)
55.01 - 60.00 1,805,078.63] 1.11 B.978] 40.97
60.01 - 65.00 1,009,471.70 0.62) 5.646 33.31
65.01 - 70.00 14,770,507.80 9.07] 5.381 3544
70.01 - 75.00 4,325,754.35, 2.66 6.636 33.39
75.01 - 80.00 117,658,287.82 72.28 6.857 37.50]
80,01 - 85.00 966,713.81 0.59] 902 0.00
85.01 - 90.00 8,242,407 61 5.06) 5.879 28.72)
90.01 - 95.00 5.751,644.93 4.15 7.207| 39.37
5.112,781.35
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RS S5

Nomura Asset Acceptance Corporation,
Alternative Loan Trust, Series 2005-AR2

Issuer

Nomura Asset Acceptance Corporation

Depositor

GMAC Mortgage Corporation
Servicer
The collateral information contained herein reflects the anticipated April 1, 2004 scheduled balances and is indicative only.
It Is anticipated that the aggnegate mortgage loan principal balance as of the closing date will be different than shown below.

GROUPS MV
Occup o
or- i 57.55 781 68
28.43! 77 719
d Home 4.04 76.40] 72Q3

Mon-zero
Percent of Weigited Weighted
Praperty lype Total Avg LTV Avy. Crodit Score

Enmny 11.69 78.47] 702
-Famil 6.12 78.89 703
j4-F amily 4.37] 75.804 717
Townhouse 0.97} 80.04) 704
lPUC 16.19 75.89] 699
8.1 78.0%: 59
0.3 76.1 742

GROUPS HV

Non-zero
Percent of Wewghted Wesghted

Documentation type Total Avg. LTY Avg. Credit Score

Ful A K q
IReducad with VOA (A-S)) Fi.34] 76.85 5071
o Ratio (A-N3) 23.03 60.58] 628
with Vvoe (S-5) 897 7840 669

e (N-NA) 15.00 74.82] 704
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GROUPS 1V INTERESY ONLY LOANS

Non-rera
Percen: of Neighted Veeighted
Occupancy Status Totat avy. LIV Avg. Credit Score
rvestor 27.8 7.7 713
fSecond Home 4.15 74.44 721
GROUPE IV INTEREST ONLY LOANS
Ingds Famity Residsnce 53. 78.81 [
-Family 8.12 78.81 70
j-Family 4.94 78.70 709
jo-F amity 4,501 74.84 723
[Townhouse 115 79.58] 704
lPuD 18.771 79.3 6964
7.89 78.12 703
GROUPS IV INTEREST ONLY LOANS
D o 0 g g o
Full {l-A) 23.41 78.09 707
educed with VOA (A-S]] 33.77] 76,964 699
INo Ratlo (A-NI} 23.54) 80.58 554
tated/Stated with Vwoe (S-S) 6.75 78.30 637
oo (NI-NA) 12.4. 72.53) 704
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Collateral Characteristics

Arm Characteristics

Loan Type

Index

Loan Purpose

Occupancy Status

Property Type

Doc Type

Mi Data

Deal Name
Pool Balance
# of Loans
Avg Prin Balance
WAC
WA Net Rate
Wam
Seasoning
Second Liens
WA CLTY
WAFICO
Prepay Penalties
WAC (Arms only)
WAM (Arms only)
WA Margin
WA Initial Cap
WA Periodic Cap
WA Cap
WA Months to Roll
Fixed
Balloons
228 Arms
327 Arms
Other Arms
1-Month LIBOR
8-Month LIBOR
12-Month LIBOR
Purchase
Cash-Out Refi
Rate-Term Refi
Debt Consolidation
Owner
Second Home
Investor
Single Family
24 Famlly
PUD
MH
Condo /COOP
Full Doc
Stated Doc
Limited Doc
No Dec
MiFlag
% of Poo! Covered
Effective LTV

®

®

Data
508199154.3
2026
250838.67
6.49
6.213
358
2
0
88.92
699
50.75
6.49
358
3.416
4.087
1.267
5.407
36

50.96
12.73
36.31

95.27
4.73
71.94
21.75
6.31

67.55

4.04
28.41
52.56
22.18
16.12

8.16
21.72
8.91
31.34
15
8.77
99.48

ACA Coillaternd
ot 3

Please populate column D
(&E) with the corresponding
pool characteristics in Column
B.

- For values in currency
format, omit $.

- For values in percentage
format, provide data to 3
decimal places and omit %.

- For WAC Net Rate, subtract
servicing fee, trustee fee, and
initial MI fee.

- For Ml Flag, Y or N.

<
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FICQ Distribution

LTV Distribution

Loan Balance Distribution

FICO MISSING
FICO 450479
FICO 480499
FICO 500-519
FICO §20-539
FICO 540-559
FICO 560-579
FICO 580-59%
FICO £00-619
FICO 620-639
FICO §40-659
FICO 660-679
FICO 680-699
FICO 700-748
FICO 720-739
FICO 740759
FICO >760

LTV <20

LTV 20.04-30
LTV 30.01-40
LTV 40.01-50
LTV 50.01-60
LTV 60.01-70
LTV 70.01-80
L1V 80.01-50
LTV 90,01-100
LTV »>100

$0-25,000
$25,001-50,000
$50,004-75,000
$75,001-100,000
$ 100,001-150,000
$ 150,001-200,000
$200,001-250,000
$ 250,001-300,000
$ 300,001-350,000
$350,001-400,000
$ 400,001-450,000
§ 450,001-500,000
$ 500,001-550,000
$ 550,001-600,000
$ 600,001-650,000
$ 650,001-700,000
$700,001.750,000
$ 750,001-800,000
$600,001-850,000
$850,001-500,000
$ 500,001-950,000
$950,001-1,000,000
>$1,000,001

E I

P S s

E 3 S 3

EE I I

#8%
#&%
88%
#8%
#8%
#8%
$8%
#8%
#2%
B&%
#&%
#8%
B&%
8%
#8%
#8%
#8%
#8%
8%
#&%
#8%
#8%
#8%

0.27

0.09
0.2
0.27
0.06
0.48
0.42
8.43
10.74
15.07
17.02
13.54
12.41
8.62
12.28

0.15
0.06
0.51
0.78
27
16.38
69.12
4.63
5.66

Data
23,979.33
430,240.53
5,039,340.29
12,380,371.28
45,238,971.87
60,304,279.79
63,996,780.99
65,821,782.79
53,477,144.50
52,273,955.64
30,668,281.87
22,327,873.85
25,679,217.89
16,781,906.36
17,660,976.35
6,842,516.30
5,061,349.61
3,871,080.00
4,127,000.00
3,523,806.10
2,786,900.00
4,930,999.00
4,950,400.00

Data

ACA

0.08
0.99
2.44
8.9
11.87
12.59
12.85
10.52
10.29
6.03
4.39
5.056
3.3
3.48
1.35

0.76
0.81
0.69
0.55
0.87
0.97

o flciﬁ:m‘e
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Geographic Distribution

"RB8A8%REEXR

GA
HI

E352ZF55

MA
MD
ME
Mi

MN
MO
Ms

NC
ND
NE
NH
NJ

NM

NY
OH
OK
OR

PA
R!

sC
SD

SSEESSSHI

®

ESNE O I

0.00
0.30
0.00
1.00
18.00
0.62
142
0.33
0.26
12.23
1.17
0.53
0.02
0.02
1.22
0.16
0.00
0.06
0.04
9.66
6.08
0.65
0.34
3.14
0.20
0.00
0.00
0.58
0.00
0.00
1.43
11.07
0.09
3.44
11.28
0.42
0.01
0.19
1.70
0.97
222
0.00
0.11
0.35
0.19
7.48
0.08
0.55
0.24
0.16
0.00

ACA
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